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Investments - Flash 
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Non commercial net positions long/short future SPX & SP500 Index

Non commercial net positions

S&P 500 Index

Sources: Bloomberg/BBGI
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Volatility indices - US yoy CPI publications

VIX S&P500 Index

V2X Eurostoxx 50 Index

V3X SMI Index

CPI +7.5%

CPI +7.9%

CPI +8.3%

CPI +8.6%

CPI +9.1%
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Nasdaq index  & SP500 index June/July 2022

Nasdaq index

SP500 Index

Sources: Bloomberg/BBGI
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Treasury yields spreads (2-5 / 2-10)

Sell 2 year & Buy 10 Year bond yield spread

Sell 2 year & Buy 5 year bond yield spread


